	import "WebAPI/trading_account_2.proto";
	=
	import "WebAPI/trading_account_2.proto";

	import "WebAPI/trading_session_2.proto";
	 
	import "WebAPI/trading_session_2.proto";

	import "WebAPI/user_attribute_2.proto";
	 
	import "WebAPI/user_attribute_2.proto";

	import "WebAPI/user_session_2.proto";
	 
	import "WebAPI/user_session_2.proto";

	import "common/shared_1.proto";
	 
	import "common/shared_1.proto";

	 
	 
	 

	// Last changes were made on 13 October 2021
	<>
	// Last changes were made on 11 November 2021

	// Version 2.60 - (version number is constructed as 'MAJOR.MINOR' from the following enums)
	 
	// Version 2.62 - (version number is constructed as 'MAJOR.MINOR' from the following enums)

	 
	=
	 

	enum ProtocolVersionMajor
	 
	enum ProtocolVersionMajor

	{
	 
	{

	  // Major number change is required in the next cases (new 'proto' file is necessary):
	 
	  // Major number change is required in the next cases (new 'proto' file is necessary):

	  // 1) Protocol is not binary backward compatible with previous versions.
	 
	  // 1) Protocol is not binary backward compatible with previous versions.

	  // 2) Protocol has lots of changes, which affect to clients' compilation.
	 
	  // 2) Protocol has lots of changes, which affect to clients' compilation.

	 

	}
	=
	}

	 
	 
	 

	enum ProtocolVersionMinor
	 
	enum ProtocolVersionMinor

	{
	 
	{

	  // Minor number is increased for binary backward compatible protocol versions when new messages and/ or fields are
	 
	  // Minor number is increased for binary backward compatible protocol versions when new messages and/ or fields are

	  // added without removing/ changing any existing messages and fields (new 'proto' file is not created)
	 
	  // added without removing/ changing any existing messages and fields (new 'proto' file is not created)

	  PROTOCOL_VERSION_MINOR = 60;
	<>
	  PROTOCOL_VERSION_MINOR = 62;

	}
	=
	}

	 
	 
	 

	// Protocol rules:
	 
	// Protocol rules:

	// 1)  CamelCase with an initial capital is used for message names while fields are lowercase underscore_separated_names
	 
	// 1)  CamelCase with an initial capital is used for message names while fields are lowercase underscore_separated_names

	//     (see https://developers.google.com/protocol-buffers/docs/style)
	 
	//     (see https://developers.google.com/protocol-buffers/docs/style)

	// 3)  Key numbers for existing fields must stay the same between minor protocol version changes.
	 
	// 3)  Key numbers for existing fields must stay the same between minor protocol version changes.
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	  // initial or acknowledged modify order request of this order chain.
	=
	  // initial or acknowledged modify order request of this order chain.

	  optional string mifid_investment_decision = 43;
	 
	  optional string mifid_investment_decision = 43;

	 
	 
	 

	  // Indicates whether MiFID investment decision identifies a person (false) or algorithm (true)
	 
	  // Indicates whether MiFID investment decision identifies a person (false) or algorithm (true)

	  optional bool mifid_investment_decision_is_algo = 44;
	 
	  optional bool mifid_investment_decision_is_algo = 44;

	 
	 
	 

	 
	-+
	  // Message originator location (i.e. geographic location and/or desk, trader etc)

	 
	 
	  optional string sender_location_id = 45;

	 
	=
	 

	 
	-+
	  // Message originator identifier (desk, trader etc)

	 
	 
	  optional string sender_operator_id = 46;

	 
	=
	 

	 
	-+
	  // Applied effective value of message originator identifier

	 
	 
	  optional string operator_id = 47;

	}
	=
	}

	 
	 
	 

	// Status of a specific transaction.
	 
	// Status of a specific transaction.

	// All attributes are at the transaction moment.
	 
	// All attributes are at the transaction moment.

	message TransactionStatus
	 
	message TransactionStatus

	{
	 
	{

	 

	  // The type of mifid_execution_decision_id supplied. One of MiFIDExecutionDecisionIdType enum.
	=
	  // The type of mifid_execution_decision_id supplied. One of MiFIDExecutionDecisionIdType enum.

	  optional uint32 mifid_execution_decision_id_type = 25;
	 
	  optional uint32 mifid_execution_decision_id_type = 25;

	 
	 
	 

	  // True if this is an automated order request, manual (request placed by the user direct action) otherwise.
	 
	  // True if this is an automated order request, manual (request placed by the user direct action) otherwise.

	  optional bool is_automated = 23;
	 
	  optional bool is_automated = 23;

	 
	 
	 

	 
	-+
	  // Message originator location (i.e. geographic location and/or desk, trader etc)

	 
	 
	  optional string sender_location_id = 26;

	 
	=
	 

	 
	-+
	  // Message originator identifier (desk, trader etc)

	 
	 
	  optional string sender_operator_id = 27;

	}
	=
	}

	 
	 
	 

	// New order request.
	 
	// New order request.

	message NewOrder
	 
	message NewOrder

	{
	 
	{

	  // Order to place.
	 
	  // Order to place.
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	    ROUND_LEG_MODE_MATH = 3;
	=
	    ROUND_LEG_MODE_MATH = 3;

	  }
	 
	  }

	 
	 
	 

	  // The strategy is of the aggregation type.
	 
	  // The strategy is of the aggregation type.

	  optional bool aggregation = 1;
	 
	  optional bool aggregation = 1;

	 
	 
	 

	  // If specified defines exchange strategy.
	<>
	  // If specified - defines exchange strategy, otherwise - synthetic strategy.

	  optional ExchangeStrategy exchange_strategy = 2;
	=
	  optional ExchangeStrategy exchange_strategy = 2;

	 
	 
	 

	  // The strategy is a native spread.
	 
	  // The strategy is a native spread.

	  // Note: this field can only be set by server and cannot be used in StrategyDefinitionRequest.
	 
	  // Note: this field can only be set by server and cannot be used in StrategyDefinitionRequest.

	  optional bool native_spread = 9;
	 
	  optional bool native_spread = 9;

	 
	 
	 

	 

	  optional string user_description = 8;
	=
	  optional string user_description = 8;

	}
	 
	}

	 
	 
	 

	// Defines a strategy created by an individual and registered by an exchange for general open market trading.
	 
	// Defines a strategy created by an individual and registered by an exchange for general open market trading.

	message ExchangeStrategy
	 
	message ExchangeStrategy

	{
	 
	{

	  // Value of this field might be chosen from the predefined list to specify exchange strategy type.
	<>
	  // Value of this field might be chosen from the predefined list to specify requested CQG exchange strategy type.

	  // Please contact CQG to get the list of supported types.
	 
	  // List of supported types can be found in document ExchangeStrategyRequestedCQGTypes.adoc.

	  // "custom" if omitted.
	=
	  // "custom" if omitted.

	 
	<>
	  // This field is never provided in response.

	 
	 
	  // Strategy can be created on exchange even if requested type is different than actual type recognized by exchange.

	  optional string exchange_strategy_type = 1;
	 
	  optional string requested_cqg_type = 1;

	}
	=
	}

	 
	 
	 

	// Defines a leg (resolved contract) of a strategy.
	 
	// Defines a leg (resolved contract) of a strategy.

	message LegDefinition
	 
	message LegDefinition

	{
	 
	{

	  // Id of the leg contract.
	 
	  // Id of the leg contract.
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	webapiotc21_remaining_qty_less_than_fill_request|Order remaining qty is less than specified in Fill request.|
	=
	webapiotc21_remaining_qty_less_than_fill_request|Order remaining qty is less than specified in Fill request.|

	webapiotc22_incorrect_account_specified|Specified account is not correct: order belongs to another account.|
	 
	webapiotc22_incorrect_account_specified|Specified account is not correct: order belongs to another account.|

	webapiotc23_order_not_found|Order not found.|
	 
	webapiotc23_order_not_found|Order not found.|

	webapiotc24_order_state_prohibits_fill_request|Order cannot be filled in its current state.|
	 
	webapiotc24_order_state_prohibits_fill_request|Order cannot be filled in its current state.|

	webapiotc25_market_order_missing_fill_price|Fill requests for MKT orders must specify a price.|
	 
	webapiotc25_market_order_missing_fill_price|Fill requests for MKT orders must specify a price.|

	webapiotc26_internal_error|Internal error occured: %1%. Contact CQG.|
	 
	webapiotc26_internal_error|Internal error occured: %1%. Contact CQG.|

	 
	-+
	webapiotc27_currency_hedge_bidask_missing|Fill for this order requires that both bid and ask for the curency conversion instrument are available. Try again later.|

	 
	=
	 

	[//]: # (Subprefix - otc, last used N - 26)
	<>
	[//]: # (Subprefix - otc, last used N - 27)

	 
	=
	 

	## RFQ requests errors
	 
	## RFQ requests errors

	Key|Format|Comment
	 
	Key|Format|Comment

	-|-|-
	 
	-|-|-

	webapirfq1_request_failed|Quote Request with ID %1% failed: %2%|Quote request failed with the given id and error
	 
	webapirfq1_request_failed|Quote Request with ID %1% failed: %2%|Quote request failed with the given id and error

	webapirfq2_invalid_side_parameter|Quote Request with ID %1% has invalid side %2%|
	 
	webapirfq2_invalid_side_parameter|Quote Request with ID %1% has invalid side %2%|
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